DAFTAR ISI

HALAMAN JUDUL ...ooiiiiiieieiee e [
LEMBAR PENGESAHAN .....ooiii sttt i
BERITA ACARA UJIAN SKRIPSHI....cooiiiiiiiitesee e ii
SURAT PERNYATAAN KEASLIAN SKRIPSI ......cooooiiiiiiiiiiicieeeiee, iv
IMIOTTIO ettt bbbttt sttt b b s %
PERSEMBAHAN. ...ttt sttt e e ne e eneens Vi
KATA PENGANTAR ...ttt vii
ABSTRAK .ottt ettt e iX
ABSTRACT ettt bbbt X
DN A = 1] PSS xi
DAFTAR TABEL ..ottt Xiii
DAFTAR GAMBAR ..ottt re e Xiv
DAFTAR LAMPIRAN ..ottt et XV
2 A = N SRS 1
PENDAHULUAN. ..ottt bbb 1
1.1. Latar Belakang Masalah ...t 1
1.2. RUMUSAN MaSAlAN ......ocuviiiiiiicieiee s 7
1.3, TUJuaN PeNEIITIAN........oiiiiiieieeee s 8
1.4. Manfaat Penelitian...........ccocoiiiiieieiese s 8

Q. BAGl INVESTON ... 9

b. Bagi Perusahaan............cccccveeiiiiicie e 9

C. Bagi AKAUEMISI.....ccviiiiiiieciicie et 9

1.5. Sistematika Pembahasan .............cccooeiiiiiiieiicccee e 9
BAB Tl oottt 1
TINJAUAN PUSTAKA DAN PENGEMBANGAN HIPOTESIS.........c.ccoc...... 1
0 I I 1 O L T T SRS 1
2.1.1. Teori Sinyal (Signaling TheOrY) .......ccciiriiiiieieese e, 1

2.1.2. CUITENE RALIO ...t 12

2.1.3. Debt to EQUILY RALIO ....c.veviiiiiiiiieieee e 14

2.1.4. Net Profit Margin..........cccooivei i 15

2.1.5. SANAM......oiiiii e 17

2.2. Penelitian TerdahulU...........coooiiiiiiei e 20
2.3. Kerangka Pemikiran ... 23
2.4. HIpotesis PENelitian ...........ccoooveiieiiiiic e 23

2 A = T 1 PSSR 27
METODE PENELITIAN ...ooii ittt 27
3.1. Rancangan Penelitian ..........ccocoooiiiiiiiiei e 27
3.2. Populasi dan Sampel ..........coeiiiiii 27
3.2. L. POPUIBSE ..ottt 27

3.2.2. SAMPEL o 28

3.3. Definisi Operasional Variabel ..., 28
3.4. Teknik Pengumpulan Data ...........ccccveveeiiieiie i 30
3.5. TeKNik ANaliSiS DAa........cccverveieiierieiieseesie e seesie e ee e snees 31

Xiii



3.5.1. Statistik DesKriptif..........cccooviieiiiiiiie e 31

3.5.2. UJi NOrMAIITaS. ......ccveiiiiiiicic e 31

3.5.3. Uji ASUMSI KIASIK......ccveiiiiiiiiecieecc e 32

3.5.4. Teknik Pengujian HIPOTESIS ........cccviiiiriiieieiesiesie e 34

BAB TV .o b 36
HASIL PENELITIAN DAN PEMBAHASAN ......ccoooiiieeee e 36
4.1. Deskripsi Data Penelitian ..........cccoovevviieiiciicic e 36
4.1.1. Data PENEILIAN ....c..eiviiieeiieee e 36

4.1.2. Hasil Analisis DesSKIiptif.........c.cccceviviviiiiiiiie e 37

4.1.3. Uji Persyaratan AnaliSis ..........ccocooiiiiiiiniieieesc e 38

4.1.4. Uji Regresi Linier Berganda...........cccccooveveeiiiiiciveie e, 42

4.1.5. HaSil Uji HIPOTESIS.......couiiiiiiieiiiiesiises e 44

4.2, PEMDANASAN .....oviiiiiiic s 47
4.2.1. Pengaruh Current Ratio (CR) terhadap Harga Saham.................... 47

4.2.2. Pengaruh Debt to Equity Ratio (DER) terhadap Harga Saham ......48

4.2.3. Pengaruh Net Profit Margin (NPM) terhadap Harga Saham.......... 50

BAB Ve bbb 52
KESIMPULAN DAN SARAN ....ocoiiiiiieitie et 52
5.1, KeSIMPUIAN.......eoiiii e 52
5.2. Keterbatasan Penelitian ...........ccceiviieiieieeie e 52

0.3 SANAN ...t 53
DAFTAR PUSTAKA ..ottt sttt 54
LAMPIRAN ... .ottt bbbttt bbbt nee s 57

Xiv



DAFTAR TABEL

Tabel 2.1 Mapping JUNAl .........coooiiiiiiie s 20
Tabel 4.2 Hasil Statistik DeSKIiptif..........cccocveiiiiiiiiiie e 37
Tabel 4.3 Hasil Uji NOrmMalitas ..........cccooveiiiiiiiiiseeeeee e 39
Tabel 4.4 Hasil Uji Multikolinaritas ............cccoovvevieeieiie i 40
Tabel 4.5 Hasil Uji AULOKOIEIAST .......ccveiiiiiiie e 42
Tabel 4.6 Hasil Analisis Regresi Linear Berganda............cccccoveviveviiiieiicsinenene 43
Table 4.7 Hasil Analisis UJi F.......ccooiiiiii e 44
Tabel 4.8 Hasil ANalisisS Uji t........ccciviiiiiiiiee e 45
Tabel 4.9 Hasil Analisis Koefisien Determinasi (R2).........ccoccevvreneniniinninienns 46

XV



DAFTAR GAMBAR

Gambar 1.1 Perkembangan Rata-Rata Harga Saham Perusahaan Manufaktur tahun
2019-2024 (Dalam RUPIAN).......coiieiiiieiieie e 4
Gambar 4.1 Hasil Uji HeteroskedastiSitas .........cccccveveiieeieeresie e esie e 41

XVi



DAFTAR LAMPIRAN

Lampiran 1 Daftar Sampel Perusahaan...........ccccocceiveiieiiiiieieese e 58
Lampiran 2 Data Penelitian Variabel ... 61
Lampiran 3 Hasil Olah Data ............ccccovviiiiiiiicc e 74
Lampiran Deskriptif Statistik ..., 74
Lampiran Uji NOrmalitas.........cocoeieeiiiiieiiescccseese e 74
Lampiran Uji HeteroskedastiSitas............ccceoerererininieieieese e 75
Lampiran Uji MUItIKOIINEAITAS.........c.ccvveiieriecieieece e 75
Lampiran Uji AUtOKOIEIaSI.........ccoiiiiiiiiiiees e 75
Lampiran Uji REQIESI .....cveivieieiieieee ettt 76
Lampiran 4 Tabel Durbin WatSON.........c.ccoiiiiiieiiieieeeeeee e 77

XVii



